
seqnbr = vol_seqnbr

oid = orderbook_id

seqnbr = corr_matrix_seqnbr

seqnbr = underlying_yield_curve_seqnbr

seqnbr = underlying_yield_curve_seqnbr

nodnbr = market_segment

trdnbr = correction_trdnbr

insaddr = Ins_insaddr

insaddr = curr

trdnbr = mirror_trdnbr

ptynbr = market_ptynbr

oid = orderbook_oid

insaddr = redemption_curr

oid = orderbook_oid

seqnbr = corr_matrix_seqnbr

seqnbr = corr_matrix_seqnbr

seqnbr = ca_seqnbr
fltnbr = fltnbr

seqnbr = agg_spec

aeltasknbr = aeltasknbr

seqnbr = input_arg

seqnbr = ael_module

fltnbr = fltnbr

ptynbr = market_ptynbr

prfnbr = spot_prfnbr

prfnbr = frw_prfnbr

insaddr = frw_split_curr

insaddr = spot_split_curr

insaddr = curr2

insaddr = curr1

accnbr = pay1_accnbr

ptynbr = counterparty_ptynbr

ptynbr = market_ptynbr

insaddr = instrument

insaddr = curr

seqnbr = od_seqnbr

seqnbr = parent_od_seqnbr

insaddr = cash_curr

oid = ob_seqnbr

prfnbr = prfnbr

insaddr = curr

insaddr = insaddr

seqnbr = und_vol_seqnbr

insaddr = insaddr

insaddr = insaddr

insaddr = ref_insaddr

insaddr = curr

seqnbr = vol_seqnbr

seqnbr = vol_seqnbr

seqnbr = vol_seqnbr

seqnbr = vol_seqnbr

seqnbr = yield_curve_seqnbr

seqnbr = od_seqnbr

ptynbr = market_ptynbr

seqnbr = od_seqnbr

ptynbr = addressed_ptynbr

ptynbr = acquirer_ptynbr

ptynbr = market_ptynbr

insaddr = curr

insaddr = instrument1

insaddr = instrument2

insaddr = instrument

seqnbr = yield_curve_seqnbr

seqnbr = yield_curve_seqnbr

seqnbr = yield_curve_seqnbr

insaddr = curr

ptynbr = owner_ptynbr

seqnbr = cov_el_seqnbr1

seqnbr = cov_el_seqnbr0

seqnbr = cov_el_seqnbr

seqnbr = settle_seqnbr

usrnbr = sales_person_usrnbr

trdnbr = aggregate_trdnbr

specnbr = ts_specnbr

oid = tick_size_list

accnbr = sec_cp_accnbr

accnbr = sec_us_accnbr

accnbr = money_cp_accnbr

accnbr = money_us_accnbr

insaddr = insaddr

ptynbr = acquirer_ptynbr

insaddr = curr

oid = tick_size_list

ptynbr = market_ptynbr

oid = type

seqnbr = cov_seqnbr

usrnbr = usrnbr

profnbr = profnbr

profnbr = profnbr

grpnbr = grpnbr

usrnbr = trader_usrnbr

insaddr = trade_curr

accnbr = rec2_accnbr

accnbr = rec1_accnbr

prfnbr = prfnbr

accnbr = pay2_accnbr

insaddr = original_curr

ordnbr = ordnbr

ptynbr = market_ptynbr

insaddr = insaddr

cfwnbr = hedge_cfwnbr

ptynbr = guarantor_ptynbr

insaddr = curr

ptynbr = counterparty_ptynbr

ptynbr = broker_ptynbr

ptynbr = acquirer_ptynbr

usrnbr = usrnbr

insaddr = curr

ptynbr = counterparty_ptynbr

ptynbr = acquirer_ptynbr

insaddr = vol_base_curr

rfspechdrnbr = rfspechdrnbr

parnbr = parnbr

insaddr = insaddr

legnbr = legnbr

cfwnbr = cfwnbr

profnbr = profnbr

compnbr = compnbr

ptynbr = ptynbr

insaddr = insaddr

insaddr = curr

ptynbr = market_ptynbr
insaddr = curr

insaddr = insaddr

disnbr = disnbr

insaddr = curr

ptynbr = source_ptynbr

prfnbr = owner_prfnbr

prfnbr = member_prfnbr

insaddr = curr

trdnbr = trdnbr

ptynbr = ptynbr

insaddr = original_curr

insaddr = curr

accnbr = accnbr

ptynbr = parent_ptynbr ptynbr = guarantor_ptynbr

usrnbr = usrnbr

ordnbr = owner_ordnbr

insaddr = member_insaddr

prfnbr = prfnbr

ordnbr = own_comb_order

usrnbr = executor_usrnbr

insaddr = insaddr

nodnbr = father_nodnbr

nodnbr = nodnbr
insaddr = insaddr

calnbr = reset_calnbr

calnbr = reset3_calnbr

calnbr = reset2_calnbr

calnbr = pay_calnbr

calnbr = pay3_calnbr

calnbr = pay2_calnbr

insaddr = original_curr

insaddr = insaddr

insaddr = index_ref

insaddr = float_rate

insaddr = float_rate2

insaddr = curr

insaddr = credit_ref

insaddr = insaddr

insaddr = und_insaddr

insaddr = strike_curr

calnbr = settle_calnbr

insaddr = original_curr

ptynbr = issuer_ptynbr

insaddr = curr

orgnbr = orgnbr

usrnbr = usrnbr

grpnbr = grpnbr

insaddr = insaddr

insaddr = new_insaddr

insaddr = insaddr

insaddr = national_curr

insaddr = insaddr

insaddr = curr

seqnbr = stream_seqnbr

insaddr = insaddr

insaddr = curr

insaddr = owner_insaddr

insaddr = member_insaddr

ptynbr = ptynbr

insaddr = insaddr

insaddr = insaddr

seqnbr = context_seqnbr

insaddr = owner_insaddr

insaddr = member_insaddr

legnbr = legnbr

calnbr = calnbr

ptynbr = ptynbr

specnbr = addinf_specnbr

ptynbr = ptynbr

insaddr = curr

CorrelationCell
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
cov_el_seqnbr0 <fk>
cov_el_seqnbr1 <fk>
bucket_unit
bucket_count
corr
archive_status

CovarianceElement
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
cov_seqnbr <fk>
rec_type
el_type
recaddr
archive_status

CreditLimitPar
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
parnbr <pk>
off_method
on_method
netting
buckets
data
cltype

InstrAliasType
creat_time
creat_usrnbr
updat_time
updat_usrnbr
oid <pk>
cid
alias_type_name
archive_status
alias_type_description

ServerData
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
srdnbr <pk>
inst_four_eye_on
customer_name
portfolio_on
counter_party_on
data_model_nbr
data_update_nbr
trader_on
key1_on
key2_on
key3_on
key4_on
quantity_on
portfolio_read_trade_on
realtime_yieldcurve_on

TickSizeInterval
creat_time
creat_usrnbr
updat_time
updat_usrnbr
oid <pk>
cid
min_
max_
tick_size
tick_size_list <fk>

TickSizeList
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
oid <pk>
cid
name

TimeSeries
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
recaddr
ts_specnbr <fk>
day
run_no
value
archive_status

TimeSeriesSpec
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
specnbr <pk>
field_name
rec_type
description
archive_status

TradeFilter
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
fltnbr <pk>
fltid
query

VolatilityCell
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
cov_el_seqnbr <fk>
type
bucket_unit
bucket_count
vol
archive_status

AdditionalInfoSpec
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
specnbr <pk>
field_name
rec_type
data_type_grp
data_type_type
description
mandatory
default_value
archive_status
subrec_mask1
subrec_mask2

AdditionalInfo
creat_time
creat_usrnbr
updat_time
updat_usrnbr
valnbr <pk>
recaddr
addinf_specnbr <fk>
value
archive_status

Calendar
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
calid
calnbr <pk>
weekend_days
spot_banking_days
description

CalendarDate
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
calnbr <fk>
daynbr
flags
description

Instrument
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
insid
insaddr <pk>
generic
notional
instype
curr <fk>
quote_type
rate_type
otc
mtm_from_feed
spot_banking_days_offset
extern_id1
extern_id2
suspended
product_chlnbr <fk>
issuer
issuer_ptynbr <fk>
contr_size
phys_contr_size
und_insaddr <fk>
und_instype
month_char
settlement
paytype
exp_day
exp_period_unit
exp_period_count
pay_day_offset
pay_period_unit
pay_period_count
call_option
exercise_type
strike_price
strike_curr <fk>
strike_type
exotic_type
digital
barrier
payout
callable
putable
index_factor
index_type
round_clean
round_premium
beta
coupons
coup_rate
face_value
issue_day
last_coup_day
daycount_method
accrued_arrear
free_text
settle_calnbr <fk>
open_end
category_chlnbr <fk>
ex_coup_method
ex_coup_period_unit
ex_coup_period_count
rate
ref_price
ref_value
rating1_chlnbr <fk>
rating2_chlnbr <fk>
rating3_chlnbr <fk>
ytm_method
archive_status
total_issued
price_diff_limit_abs
price_diff_limit_rel
short_sell
pay_offset_method
start_day
settle_category_chlnbr <fk>
conversion_ratio
original_curr <fk>
comb_category_chlnbr <fk>
price_finding_chlnbr <fk>
isin
dividend_factor
fix_fx_rate
rebate
exp_time
fix_fx
round_accrued
bond_future_market
incomplete

CombinationLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
owner_insaddr <fk>
member_insaddr <fk>
archive_status
weight
fix_fx_rate
orderbook_oid <fk>

CorpAction
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
insaddr <fk>
instype
ex_date
record_date
seqnbr <pk>
ca_type
ca_ins_status
ca_trade_status
ca_price_status
ca_div_status
factor
adj_otc
text
adj_trade_quantity
trade_quantity_dec
adj_trade_price
trade_price_dec
adj_hist_price
hist_price_dec
adj_ins_strike
ins_strike_dec
adj_ins_cs
ins_cs_dec
adj_ins_name
ins_name_dec
adj_div
div_dec
old_quantity
new_quantity
new_insaddr
fltnbr <fk>
cash_curr <fk>
cash_amount
method
market_ptynbr <fk>
Ins_insaddr <fk>
extern_id

Covariance
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name
curr <fk>
archive_status

DeliverableLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
owner_insaddr <fk>
member_insaddr <fk>
conversion_factor
archive_status

Dividend
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
insaddr <fk>
day
dividend
archive_status
curr <fk>
pay_day
ex_div_day
tax_factor
description

DividendStream
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usnbr
seqnbr <pk>
name
insaddr <fk>
div_per_year
annual_growth
archive_status
adjustment_factor

DividendEstimate
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
stream_seqnbr <fk>
curr <fk>
day
dividend
archive_status
pay_day
ex_div_day
tax_factor
description

EMUCurrency
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
national_curr <fk>
conversion_rate
conversion_date

ExerciseEvent
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
insaddr <fk>
day
strike
archive_status
type
settle_day
start_day
notice_day
text
exp_time

InstrumentAlias
creat_time
creat_usrnbr
updat_time
updat_usrnbr
oid <pk>
cid
insaddr <fk>
type <fk>
alias
archive_status

Portfolio
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
prfnbr <pk>
prfid
assinf
curr <fk>
type_chlnbr <fk>
compound
owner_ptynbr <fk>

PortfolioLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
lnknbr <pk>
owner_prfnbr <fk>
member_prfnbr <fk>

RiskFactorSpecHeader
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
rfspechdrnbr <pk>
rfspecid
volfilename
volcolnbr
prvolcolnbr
volcolext
volidcolnbr
corrfilename
corrcolnbr
corrcolext
corrid1colnbr
corrid2colnbr
vol_base_curr <fk>
volscale
otherscale
delimiter_char
comment_char
corrid_delim_char
line_end
ext_holdingperiod
ext_scalingfactor
pres_holdingperiod
pres_scalingfactor

Leg
creat_time
creat_usrnbr
updat_time
updat_usrnbr
insaddr <fk>
legnbr <pk>
type
payleg
daycount_method
curr <fk>
nominal_factor
float_rate <fk>
rounding
decimals
start_day
start_period_unit
start_period_count
end_day
end_period_unit
end_period_count
rolling_period_unit
rolling_period_count
rolling_base_day
pay_day_offset_unit
pay_day_offset_count
pay_day_method
pay_calnbr <fk>
pay2_calnbr <fk>
pay3_calnbr <fk>
extended_final_cf
reset_type
reset_period_unit
reset_period_count
reset_day_offset
reset_day_method
reset_calnbr <fk>
reset2_calnbr <fk>
reset3_calnbr <fk>
fixed_rate
fixed_coupon
exclude_first_period
spread
strike
nominal_at_end
nominal_at_start
reset_in_arrear
long_stub
amort_period_unit
amort_period_count
float_rate_factor
float_rate_offset
amort_type
amort_start_day
amort_start_period_unit
amort_start_period_count
amort_end_day
amort_end_period_unit
amort_end_period_count
amort_end_nominal_factor
annuity_rate
amort_daycount_method
float_rate2 <fk>
exotic_type
barrier
amort_generation
is_locked
digital
archive_status
original_curr <fk>
nominal_scaling
index_ref <fk>
initial_index_value
credit_ref <fk>
initial_amort_rate
calc_type_chlnbr <fk>
Ins_insaddr
strike2
principal_guaranteed
reinvest
accrued_included
digital_payoff
redemption_curr <fk>
redemption_nominal_factor

CashFlow
creat_time
creat_usrnbr
updat_time
updat_usrnbr
legnbr <fk>
pay_day
cfwnbr <pk>
type
manually
fixed_amount
fixed_time
nominal_factor
start_day
end_day
rate
spread
float_rate_factor
float_rate_offset
strike_rate
archive_status

Reset
creat_time
creat_usrnbr
updat_time
updat_usrnbr
cfwnbr <fk>
resnbr <pk>
legnbr <fk>
day
read_time
type
start_day
end_day
value
archive_status

ChoiceList
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
entry
list
description
reference

ContextLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
context_seqnbr <fk>
type
name
insaddr <fk>
group_chlnbr <fk>
curr <fk>
attribute_type0
attribute0
attribute_type1
attribute1
attribute_type2
attribute2
mapping_type

EuroConversion
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
insaddr <fk>
date
base
method_chlnbr <fk>
free_double
free_string
new_insaddr <fk>

Party
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
ptynbr <pk>
ptyid
parent_ptynbr <fk>
guarantor_ptynbr <fk>
type
fullname
fullname2
attention
address
address2
zipcode
city
country
telephone
fax
telex
swift
contact1
contact2
free1
free2
free3
free4
free5
bis_status
business_status_chlnbr <fk>
relation_chlnbr <fk>
legal_form_chlnbr <fk>
document_type_chlnbr <fk>
document_date
rating_agency_chlnbr <fk>
rating_chlnbr <fk>
rating_date
user_rating_chlnbr <fk>
isda_member
group_limit
hostid
netting
free1_chlnbr <fk>
free2_chlnbr <fk>
free3_chlnbr <fk>
free4_chlnbr <fk>
ptyid2
rating1_chlnbr <fk>
rating2_chlnbr <fk>
rating3_chlnbr <fk>
risk_country_chlnbr <fk>
issuer
url
free5_chlnbr <fk>

Account
creat_time
creat_usrnbr
updat_time
updat_usrnbr
accnbr <pk>
ptynbr <fk>
name
curr <fk>
details_of_charges
account
account2
account3
account4
depository
depository2
depository3
depository4
swift
swift2
swift3
swift4
accounting

BrokerFeeRate
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
ptynbr <fk>
instype
und_instype
broker_fee_rate

CreditLimit
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
limnbr <pk>
ptynbr <fk>
depnbr <fk>
credit_external_0_
credit_external_1_
credit_external_2_
credit_external_3_
credit_external_4_
limit_0_
limit_1_
limit_2_
limit_3_
limit_4_
limit_5_
limit_6_
limit_7_
limit_8_
limit_9_
cltype

PriceFinding
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
prifid
curr <fk>
market_ptynbr <fk>
type
market_rule
curr_rule
type_rule

Price
creat_time
creat_usrnbr
updat_time
updat_usrnbr
prinbr <pk>
insaddr <fk>
day
curr <fk>
ptynbr <fk>
bid
ask
n_bid
n_ask
last_
high
low
open_
settle
diff
time_last
volume_last
volume_nbr
available
bits

RiskFactorMember
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
rfmnbr <pk>
rfgnbr <fk>
rfgsetup
rfgtype
insaddr <fk>
parnbr <fk>
yield_curve_seqnbr <fk>
vol_seqnbr <fk>
corr_matrix_seqnbr <fk>
weight_in_group

RiskFactorSpec
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
rfspecnbr <pk>
extern_id
rfgnbr <fk>
bucket_unit
bucket_count
rfspechdrnbr <fk>
attr_type
attr_value

SettleInstruction
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
settleid
acquirer_ptynbr <fk>
counterparty_ptynbr <fk>
curr <fk>
settle_category_chlnbr <fk>
money_us_accnbr <fk>
money_cp_accnbr <fk>
sec_us_accnbr <fk>
sec_cp_accnbr <fk>

Trade
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
trdnbr <pk>
prfnbr <fk>
insaddr <fk>
acquire_day
acquirer_ptynbr <fk>
curr <fk>
value_day
time
quantity
price
premium
fee
bo_fx_rate
bo_trdnbr
status
counterparty_ptynbr <fk>
trader_usrnbr <fk>
optkey1_chlnbr <fk>
optkey2_chlnbr <fk>
optkey3_chlnbr <fk>
optkey4_chlnbr <fk>
hedge_trdnbr
trx_trdnbr
opening_bo_trdnbr
optional_key
type
market_ptynbr <fk>
origin
assinf
broker_ptynbr <fk>
book_value
book_day
document_type_chlnbr <fk>
guarantor_ptynbr <fk>
rec1_accnbr <fk>
rec2_accnbr <fk>
pay1_accnbr <fk>
pay2_accnbr <fk>
calcagent
cfnetting
credit_netting
special_terms
payment_count
text1
text2
your_ref
hedge_cfwnbr <fk>
contract_trdnbr
clearing_type_chlnbr <fk>
clearing_location_chlnbr <fk>
execution_time
net_premium
aggregate
aggregate_trdnbr <fk>
aggregate_pl
discount
sales_credit
sales_person_usrnbr <fk>
ordnbr <fk>
settle_seqnbr <fk>
archive_status
original_curr <fk>
trade_curr <fk>
od_seqnbr <fk>
mirror_trdnbr <fk>
correction_trdnbr <fk>

Payment
creat_time
creat_usrnbr
updat_time
updat_usrnbr
paynbr <pk>
trdnbr <fk>
ptynbr <fk>
type
payday
amount
curr <fk>
accnbr <fk>
text
archive_status
original_curr <fk>
fx_transaction

Component
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
compnbr <pk>
type
compname
compdata
apptype
comp_four_eye_on

ProfileComponent
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
profnbr <fk>
compnbr <fk>
allow_write
allow_create
allow_delete
allow_authorize
funcs

Context
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name

ListNode
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
father_nodnbr <fk>
nodnbr <pk>
id
sort_value
terminal
page_type
user_flags
market_ptynbr <fk>

ListLeaf
creat_time
creat_usrnbr
updat_time
updat_usrnbr
nodnbr <fk>
lefnbr <pk>
insaddr <fk>
orderbook_oid <fk>

OrderBook
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
oid <pk>
cid
insaddr <fk>
market_segment <fk>
tick_size_list <fk>
name
curr <fk>
round_lot
quote_factor
quote_type
day_counting
trading_status
value_date
handles_all_orders
feed_name
archive_status
market_ptynbr <fk>
external_type

OwnOrder
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
ordnbr <pk>
type
prfnbr <fk>
status
buyorsell
selection_criteria
amount
price
curr <fk>
executor_usrnbr <fk>
acquirer_ptynbr <fk>
locked
exp_time
archive_status
account
cid
company_id
free_text1
free_text2
free_text3
free_text4
insaddr <fk>
market_account
moved_quantity
non_disclosure
open_or_close
open_quantity
order_date
order_id
order_routing
original_company_id
original_quantity
original_user_id
own_comb_order <fk>
quantity_condition
reference
round_lot_only
time_stamp_days
time_stamp_time
total_quantity
trigger_price
user_id
visible_quantity
orderbook_oid

OwnOrderLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
owner_ordnbr <fk>
member_insaddr <fk>
amount
archive_status

Organisation
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
orgid
orgnbr <pk>
description
yield_shift_up

Group
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
grpid
grpnbr <pk>
orgnbr <fk>
description

FriendGroup
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
usrnbr <fk>
grpnbr <fk>

PriceDistributor
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
disid
disnbr <pk>
distype
data

PriceDefinition
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
defnbr <pk>
disnbr <fk>
insaddr <fk>
curr <fk>
source_ptynbr <fk>
errmsg
data_0_
data_1_
data_2_
data_3_
data_4_
data_5_
data_6_
data_7_
data_8_
data_9_

UserProfile
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
profid
profnbr <pk>
description

User
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
userid
usrnbr <pk>
grpnbr <fk>
name
usertype
profnbr <fk>
password

Parameter
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
type
usrnbr <fk>
name
size
data
parnbr <pk>

TextObject
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name
usrnbr <fk>
type
size
data

UserProfileLink
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
usrnbr <fk>
profnbr <fk>
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This chart of the ARENA data model displays table names as they are seen by users of ASQL and AEL. The RDBMS table names are derivable from these names 
with a simple algorithm, given in FCA 1623, SR ADM Chart Guide.

All tables have one additional column, not present in the physical database: record_type, which contains the ARENA name of the table.

All tables have either two or four relationships with the User table. These are omitted from this chart. Also, some tables have implicit relationships with 
several other tables, which are not shown here. These are:

Table                        Column

AdditionalInfo             recaddr
TimeSeries                 recaddr
CovarianceElement    recaddr
ContextLink               name

In addition, many tables have one or more relationships with the ChoiceList table. For simplicity these relationships have been ommitted from the chart.
The following foreign keys reference the ChoiceList table:

ContextLink table: group_chlnbr

EuroConversion table: method_chlnbr

Instrument table: product_chlnbr, price_finding_chlnbr, category_chlnbr, rating1_chlnbr, rating2_chlnbr, rating3_chlnbr, settle_category_chlnbr, comb_category_chlnbr

Leg table: calc_type_chlnbr

Party table: business_status_chlnbr, relation_chlnbr, legal_form_chlnbr, document_type_chlnbr, rating_agency_chlnbr, rating_chlnbr, user_rating_chlnbr, 
free1_chlnbr, free2_chlnbr, free3_chlnbr, free4_chlnbr, rating1_chlnbr, rating2_chlnbr, rating3_chlnbr, risk_country_chlnbr, free5_chlnbr

Portfolio table: type_chlnbr

RiskFactorMember table: rfgnbr

RiskFactorSpec table: rfgnbr

SettleInstruction table: settle_category_chlnbr

Trade table: optkey1_chlnbr, optkey2_chlnbr, optkey3_chlnbr, optkey4_chlnbr, document_type_chlnbr, clearing_type_chlnbr, clearing_location_chlnbr

YieldCurve.ipfunc_chlnbr

Volatility.ipfunc_chlnbr
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TradeStatusValue
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
enum_value
nice_name
system_name
ordnbr
mirror_allowed
correct_allowed
four_eye_needed
generate_bo_number

OrderMarket
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
type
od_seqnbr <fk>
ob_seqnbr <fk>
order_id
orderbook_id
exp_time
order_time
price_ask
quantity_ask
price_bid
quantity_bid
market_ptynbr <fk>
counterparty_ptynbr <fk>
counterparty_ref
quantity_condition
size
data

InfoMarket
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
type
info_time
od_seqnbr <fk>
market_ptynbr <fk>
topic
size
data

OrderDescription
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
parent_od_seqnbr <fk>
type
event
insaddr <fk>
curr <fk>
market_ptynbr <fk>
acquirer_ptynbr <fk>
addressed_ptynbr <fk>
prfnbr <fk>
exp_time
price_ask
quantity_ask
price_bid
quantity_bid
order_id
archive_status
acquirer_ref
quantity_condition
size
data

Benchmark
creat_time
creat_usrnbr
updat_time
updat_usrnbr
yield_curve_seqnbr <fk>
instrument <fk>
spread
archive_status

InstrumentSpread
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
yield_curve_seqnbr <fk>
instrument <fk>
instrument1 <fk>
instrument2 <fk>
underlying_yield_curve_seqnbr <fk>
spread_type
spread
archive_status
spread_type_ask
spread_ask

YieldCurve
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
yield_curve_name
yield_curve_type
reference_day
underlying_yield_curve_seqnbr <fk>
interpolation_type
curr <fk>
estimation_type
attribute_type
is_yield
real_time_updated
storage_calc_type
storage_rate_type
storage_daycount
size
data
ipfunc_chlnbr <fk>
archive_status

YieldCurvePoint
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
yield_curve_seqnbr <fk>
date
date_period_unit
date_period_count
value
archive_status

Volatility
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
vol_name
vol_type
framework
kappa
bond_vol_type
abs_und_maturity
cap_floor_forward_vol
use_und_market_price
strike_type
curr <fk>
und_vol_seqnbr <fk>
vol_value_type
ref_insaddr <fk>
interpolation_method
archive_status
risk_type
mu
tau
ipfunc_chlnbr

VolBetaBenchmark
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
vol_seqnbr <fk>
insaddr <fk>
beta_factor
archive_status

VolBetaPoint
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
vol_seqnbr <fk>
date
date_period_unit
date_period_count
beta
archive_status

VolPoint
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
vol_seqnbr <fk>
insaddr <fk>
volatility
archive_status
exp_day
exp_period_unit
exp_perod_count
undmat_day
undmat_period_unit
undmat_period_count
strike
call

CurrencyPair
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name
curr1 <fk>
curr2 <fk>
point_value
spot_split_curr <fk>
frw_split_curr <fk>
spot_prfnbr <fk>
frw_prfnbr <fk>
spot_banking_days_offset

AelTask
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
aeltasknbr <pk>
name
ael_module <fk>
enabled
input_arg <fk>
log_to_file
log_file_name
description
schedule

AelTaskHistory
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr
aeltasknbr <fk>
status
run_time

AggregationRule
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
agg_spec <fk>
ordernbr
fltnbr <fk>
exclude_hook
aggregate
open_trade_days
split_per_long_short_pos
delta_aggregation

AggregationSpec
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name
split_per_market
split_per_acquirer
split_per_counterparty
split_per_rec_account
split_per_pay_account
split_per_trade_key
split_per_trade_curr
aggregation_curr

CaRollbackData
creat_time
creat_usrnbr
updat_time
updat_usrnbr
id <pk>
op
entity
ca_seqnbr <fk>
size
attribs

Correlation
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
corr_matrix_seqnbr <fk>
rec_type0
recaddr0
bucket0_unit
bucket0_count
rec_type1
recaddr1
bucket1_unit
bucket1_count
corr
archive_status

CorrelationMatrix
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seqnbr <pk>
name
archive_status

VolElement
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
corr_matrix_seqnbr <fk>
rec_type
recaddr
bucket_unit
bucket_count
type
vol
archive_status

QuoteParameter
creat_time
creat_usrnbr
updat_time
updat_usrnbr
protection
owner_usrnbr
four_eye_on
authorizer_usrnbr
seq_nbr <pk>
orderbook_id <fk>
bid_quantity
ask_quantity
absolute_offset
absolute_spread
relative_spread
volatility_spread
spread_bias
strategy
quote_server_send
a1
a2
a3
a4
archive_status

VolatilitySkew
creat_time
creat_usrnbr
updat_time
updat_usrnbr
seqnbr <pk>
vol_seqnbr <fk>
exp_day
exp_period_unit
exp_period_count
undmat_day
undmat_period_unit
undmat_period_count
a1
a2
a3
a4
a5
a6
a7
a8
a9
call
archive_status


